CITY OF WEST UNIVERSITY PLACE
Monthly Investment Report

|L3 City of

West University

Period Ending: January 31, 2019
g Y Place
_ 26.09% December 31, 2018 January 31, 2019
Secu ”ty Sector Beginning Balance Ending Balance
4.67% CASH AND INVESTMENT POOLS

JPMorgan Chase Bank * Market Value 2,785,615.51 1,348,469.97
‘ TexPool Market Value 12,008,129.87 7,537,144.34

AGENCY SECURITIES
Book Value 15,938,677.60 15,920,967.92
69.24% Market Value 15,904,458.00 19,901,657.69
Par Value 16,000,000.00 20,000,000.00

TOTAL PORTFOLIO

= TexPool =« USAgency = JPMorgan Book Value 30,732,422.98 28,806,582.23
Market Value 30,698,203.38 28,787,272.00
Par Value 30,753,745.38 28,885,614.31

Weighted Average Call/Maturity { in Days )} **
Woeighted Average Maturity { in Days ) **

COMPARATIVE YIELDS

Weighted Average Yield to Maturity **

Earnings / Current Year to Date

Accrued Interest

139

139
2.1390%

61,925.21

61,925.21

* Bank Statement Balance

This report is presented in accordance with the Texas Government Code Title 10 / Section 2256.023.
The below signed hereby certify that, to the best of their knowledge on the date this report was
generated, the City of West University Place is in compliance with the provisions of Government
Code 2256 and with the stated policies and strategies of the City of West University Place.

e

Treasury Bill / 3 Month
Treasury Bill / 6 Month
Treasury Note / 2 Year

Harrison Nicholson
Treasurer

Finance Director

[2

2.4200%
2.5100%
2.5400%



City of Wesl University Place
Dale To Date

MONTHLY Invesiment Report - Summary Page
Report Format: By Transaction
Group By: Security Seclor

Portfolio / Report Group: All Portfolios
Begin Data: 12/31/2018, End Dats: 1/31/2019

JPMorgan Chase Cash CASHB158 127312095 NIA 278561551 1,348,46907 | 278561551 1,348,469.97 278561551 1,348,469 97 1 1 0.000 000 NA
|5ty Total/Averaga Cash 278561551 1,348,489.97 2,785615.51 1,348,469.97 278561551 1,348, 468.97 1 1 ©.000 0.00 0.00
Local Government tnvestment Pool

ILGIP LGP TEXPOOL 093072008 RA 12,008,12087 | 7,537,i4434 | 12008,12987 { 7,537,144 4 12,008,129.87 7,537,144 34 1 1 2389 2901447 NA
|Sub TotaVAveraga Local Govemment Invesiment Pool 12.008,12987 | 7,537,14434 | 12008,12987 | 7.537,144.34 12,008,129.87 T5IT 14434 1 1 2383 29.01447 0.00
US Agency

FFCB 117 8177201916 WIEGAVT | 0172016 | 05172019 995,110.00 £98,530 00 1,000,000.00 1,000,000 00 1,000,000.00 1.000,000.00 106 106 1170 7500 2.405.00
(FFCB 1.19 425201317 JI1EFACH OA26/22018 | 04252019 |  996,000.00 997, 110.00 1,000,000.00 1,000,000.00 1.000,000.00 1.000,008.00 84 84 1.180 951.68 31733
FFCB 2.375 ¥27/2020 31IIEIHLE 03272008 | OV27R2020 | 997.300.00 998,050.00 1,000,000.00 1,000.000.00 1,000.000.00 1.000,000.00 an 421 2315 1978147 8,180.56
FHLB 010152019 313364MZ9 12727i2008 | 101572019 9060,408.00 963,587.69 $76,600.00 081, 79584 1,000,000.00 1,000,000 00 257 257 261 218584 . 0oo
FHLB 0 675 /52019 J130ABY72 05082018 | 080572019 969 ,800.00 ©91,800.00 990,962.58 992.229.51 1,000.000.00 1.000,000.00 186 186 247 4.996.10 4271778
IFHLB 1 9262018 31J0ASEP2 06/21/120%8 | Q2672019 |  968,450.00 $90,020.00 989,481.92 990,672.64 1,000,000.00 1,00¢,000.00 238 2458 202405 adrzzz
FHLB 1 03 TH222019-17 3130ABP72 oThZ2018 | arn22rm9 991,500.00 993.050.00 1,000.000.0¢ 1.000,000.00 1,000,000.00 1.000,000.00 162 162 1.030 858.33 543861
(FHLB 1.375 11152018 3130AAIRY 014702049 1} 413152010 0.00 1,881,540.00 ooo 1,981,511.41 0.00 2,000,000.00 288 288 2.506 1.980.86 5B05.56
FHLB 1 7 22672018 3130A12Y3 072472078 | 027252019 998,860,00 998,420.00 909,137.70 999.616.76 1,000.000.00 1,000,000 00 25 25 2281 189573 7.366.67
[FHLB 2.125 2/11/2020 JIJ0ADNIZ | 0100209 | 0211972020 000 1,992,160.00 000 1,990,423 40 000 2,000,000.00 376 376 2599 118.05 20.069.44
FHLB 2 625 1041872013 3130AF7CS 010072019 | ¥I82019 0.00 2,001,500.00 000 2,000,000.00 000 2,000,000.00 260 260 2825 437500 1531250
IFNMA 1 2/26/2049 313560053 0621208 | 2262019 | 99772000 899,050.00 956,143.83 999,156.28 1,000,000.00 1.00C,000.00 26 26 2226 1,645.70 4.305.56
FNMA 1 22602019 3135GOI5E3 QTR4AZOIE | 0272612019 997.720.00 999,090 00 990,112.78 99914247 1,000,000.00 1,000,000.00 26 26 2250 1.862.73 4,305.56
IFNMA 3.3 7/26/2015-17 3136GIF42 012672046 | 077262018 | 991,700.00 $33,310.00 1,000,000.00 1,000,000.00 1,000,000.00 1.000,000.00 176 176 1.920 541.66 156.94
FNMA 1375 172872019 3135GOH63 | 02062018 | 0172872019 | 1.998,220.00 000 199917156 0.00 2,000,000 00 oo0 2.890.91 .00
l&bfcﬂlhm US Agency 12922,788.00 | 1651629769 | 1295461040 | 16,934,54601 13,000,000.00 17,000,000.00 205 209 2.160 26,500.88 7937473
|US Trassury

T-Note | 2302019 lmm1 09082018 || 0302019 | 988,160.00 990,000.00 988,996.02 9024558 1,000,000.00 1,000.000.00 242 242 2.500 21040 3379.12
T-Note 1.625 33172019 ]mmacas 050872008 | OV31/2019 998,040.00 958,720.00 998,504 42 999,019.57 1,000,000.00 1,000,000.00 5 -] 2,240 1,899.08 549107
T-Nolo 1.625 602019 |o1zazawss | 05082018 | 06732018 | 895470.00 996,640.00 $96,566.76 997,.154.78 1,000,000.00 1,000,000.00 150 180 2320 1,970.59 1,391.57
p‘w TotaVAverage US Troasury 2,981,67T0.00 2,985 360.00 2,984,067 20 2986418.91 3,000,000.00 3,000,000.00 150 150 2358 5979.86 10,261 76
I‘Inﬂlw T, A e " X 1 30,698.203.38 | 28,787.272.00 | 3073242258 | 2880658223 | 30,763,745.38 | 2888561431 | 139 139 f 2190 1'101.“2‘7’11!?“49 ;l




Cily of West University Place

Dale Ta Dale

01 Monlhly Invesiment Report - Part A
Report Format: By Transaclion

Group By: Securily Sector

Portfalio / Report Group: All Portfolios

Begin Date: 12/31/2018, £nd Date: 1/31/2018

[Cash

JPMorgan Chasa Cash CASH8159 2,785,615.51 1,348,469.97 2,785,615.51 1,348,469.97 2,785,615.51 1,348,469.97 0.000 0.000 NA 0.00 0.00
|Sub Tota¥Average Cash 2,785,615.51 1,348,469.97 | 278581551 | 1,348,469.97 | 278581551 | 1,34848097 | 0000 | 0,000 0.00 0,00 0.00
|Loca! Govemment Investment Pool
|LeiP LGP TEXPOOL 12.008,128.87 | 7,537,144.34 | 12,008,120.87 | 7,537,144.34 | 1200812087 | 7.537,144.34 | 2287 | 2339 NA 2001447 | 2901447
|Sub Tota¥Average Loca! Governmant Investment Pool 12,008,120.87 | 7,537,144.34 | 12,008,120.87 | 7.537,144.34 | 12,008,12087 | 7.537,14434 | 2287 | 2.380 0.00 2001447 | 2001447
|uS Agency
IFFCB 1.37 5171201916 J133EGAVT 1.000,000.00 1,000,000.00 995,110.00 996,530.00 1,000 4600.00 1,000,000.00 1.170 1.170 240500 000 975.00
|FecB 1.1 425201817 3133EF4C8 |  1,000,000.00 1,000,000.00 | ©96,000.00 997,110.00 | 1,000,000.00 | 900000000 | 1190 | 1.190 3,173.33 0.00 991,66
|Free 2375 372772020 3133EIHLE |  1,000,000.00 1,000,000.00 997,300.00 99809000 | 100000000 | 100000000 | 2375 | 2375 8,180.56 0.00 1,979.17
{FHLB 0 1152019 313384M2a | 1,000,000.00 1,000,000.00 | 980,408.00 083,587.69 ©78,800.00 981,785.84 2831 | 283 .00 0.00 2,155.84
|FHLE 0.875 ai5r2019 1130A8Y72 |  1,000,000.00 1,000,000.00 989,800.00 991,800.00 900,062.58 892.229.51 2427 | 2427 427778 0.00 1,996.10
IFHLB 1 926/2019 3130A9EP2 1.000,000.00 1,000,000.00 988,450.00 990,020.00 £88,481.82 990,672.64 2.450 2.458 a2 0.00 2,024.05
|FHLB 1,03 712201917 3130A8P72 |  1,000,000.00 1,000,000.00 | 991,500.00 993050.00 | 1,000.000.00 | 00000000 | 1030 | 1.030 54361 5,150.00 B58.33
|FHLB 1.375 1111572010 3130AAIRT 0.00 2,000,000.00 0.00 1,981,540.00 0.00 1,081,511.4% 2.566 5,805.56 0.00 1,880.86

FHLB 1.7 2/25/2048 3130A12Y3 | 1,000,000.00 1,000,00000 | 998,860.00 999,420.00 $95,137.70 999 616.78 2281 | 2283 7,366.67 0.00 1,895.73

FHLB 2.125 211112020 3130ADNA2 0.00 2,000,000.00 0.00 1,992,160.00 0.00 1,990,423.40 2590 | 20,080.44 0.00 118,05

FHLB 2.625 10/18/2019 3130AF7C5 ooa 2,000,000.00 000 2,001,500.00 0.00 2,000,000.00 2625 1531250 o 4,375.00

FNMA 1 2/26/2019 3135G0JS3 | 1,000,000.00 1,000,000.00 997,720.00 999,090.00 £98,143.83 909,156.28 2230 | 223 4,305.58 0.00 1,845.79

FNMA 1 2126/2019 2135G0453 | 1.000.000.00 1,000,000.00 997,720.00 999,090.00 998,112.78 999,142.17 2250 | 2250 4,305,568 0.00 1,862.73

FNMA 1,13 7/26/2019-17 3138G3F42 |  1,000,000.00 1,000,000.00 951,700.00 96331000 | 1,000,000.00 | 1,00000000 | 1130 | 1130 156,94 5,850.00 941.86

FNMA 1.375 1/28/2019 31I5GOHE3 2,000,000.00 0.0 1,998.220.00 0.00 1.999,473.59 0.00 1.935 0.00 13,750.00 2,8%0.91
Sub TotalAverage US Agency 13,000,000.00 | 17,000,000.00 | 12,922,788.00 | 16,916,207.69 | 12,654,810.40 | 16,034,548.01 | 4923 | 2160 | 7937473 | 2455000 | 26,930.88

US Treasury
T-Note 1 /30,2010 fo12828TR1 | 1,000,000.00 1,000,000.00 984,180.00 990,000.00 048,006.02 990,245.50 2500 | 2500 337942 0,00 2,101.15
T-Note 1.825 3/31/2019 Igl 2828C85 1,000,000.00 1,000,000.00 958,040.00 998,720.00 998,504.42 909,018.57 2.240 2.240 5,481.07 0.00 1,899.08
T-Note 1.625 B/30/2019 912828WS5 |  1,000,000.00 1,000,000.00 35.470.00 996,640.00 §96,566.76 997,154,78 2320 | 2329 1,301.57 0.00 1,970.58
Sub TolalWAverags US Treasury 3,000,000.00 3,000,00000 | 2981,670.00 | 208536000 | 2,9684,067.20 | 208641091 | 2356 | 2358 | 10,261.76 0.00 5,070.88
Tolal/ Aversge ] | 3079374538 | 28,885614.31 | 30,698,203.38 ;m.m.mmm 30,732,422.98 | 28,08,582.23 | 2139 || 89,69640 | 5356447 | 6182521




City of West University Place
Transactions Summary

MONTHLY Transaction Summary - by Aclion
Group By: Action
Parifolio / Report Group: All Portfalios
Begin Date: 12/31/2018, End Dale: 01/31/2(19

=]

IFHLB 1376 11152019 MI0AAIR? | 1.375 US Agency FHLB Bond 11152018 | 014172018 | 0141672018 | 2,000,000.00 | 1,980,600.00 | 4,736.11 | 1,885336.11 89.03 2.566
|FHLB 2125212020 [3130ADN32 | 2.125 US Agency FHLB Bond 02/11/2020 | 01/30/2048 | 01/20/2018 | 2,000,00000 | 1,900,423.40 | 1995130 | 2,010,374.78 { 89.52117 { 2.599
|FHLB 2625 101182018 [3130AF7C5 | 2625 US Agency FHLB Bond 10/18/2018 | 010372018 | 010272018 | 2,000,000.00 | 2,000,00000 | 10,937.50 [ 2010937.50 | 00 | 2625
|Sub Total / Average 6,000,00000 | 5971,023.40 | 35,625.00 | 6.006,845.40

|Daposit

|.oPLeP NA | Local Govemment lnvestment Pool | Local Gavemment Investment Pool NA | 01312019 | 013172018 | 28,014.47 28,014.47 0.00 29,0447 100 | 0.00
LGIP LGIP TEXPOOL NA | Local Gavemment lnvestment Pool | Local Gavemment Investment Pool NA [ 012272019 | 91222019 | 600,000.00 | 600,000.00 000 | 600,000.00 100 | 0000
LGP LGP [TEXPOOL | WA | lLocal Govemment investment Paoi | Local Bovernment nvestment Pool WA [01152018 | 01452019 | 1.000,000.00 | 100000000 | 000 | 1.000,000.00 | 100 | 0000
LGIPLGIP TEXPOOL NA | Local Govemment lnvestment Pool | Local Gavemment Investment Pool NA | 01092019 | 01092019 | 1,500,000.00 | 150000000 | 000 | 150000000 | 100 | 0.000
LcP LGP [TEXPOOL | MNA | Local Gavemmant invesiment Pool | Local Govemment lnvestment Pool NA | 0107/2019 | 01/67/2019 | 2,000,000.00 | 2,000,00000 | 0.00 | 200000000 | 100 | 0.000
[Sut Total / Average 512901447 | 512001447 | 000 | 5120.0i4.47

inlerest

FHLB 1.03 7/12/2018-17  |3130A8P72 1.030 US Agency FHLB Bond 07122019 | 011272018 | 017122019 0.00 0.00 §,150.00 5,150.00 0.000
FNMA 1.137/26/2018-17  {3136G3F42 | 1130 US Agency FNMA Bond 0772672018 | 0172672018 | 01/26/2018 0.00 0.00 585000 |  5,850,00 0.000
FNMA 1.375 12872019 [3135G0HS3 | 1.375 US Agency FNMA Bond 01728720189 | 01282018 | 017282019 £.00 0.00 13,75000 | 13,750.00 0.000
LGIP LGP {TEXPOOL. | WA | Local Govemment investment Pool | Local Gavermment bvestment Pool NA | 013172018 | 0173172019 0.00 0.00 2001447 | 20,01447 0.000
|Sub Total / Average 0.00 0.00 5350447 | 5356447

|Matured

|FoMA 1375 1282010 [313560H83 | 1375 US Agency FNMA Bond 0172872019 | 01/28/2018 | 01/28/2019 | 2,000,000.00 | 2,000,00000 | 0.00 | 2,000,000.00 0 0.000
|sub Total / Average 2,000,000.00 | 2,000,00000 | 000 | 2,000,000.00

Withdraw

JPMorgan Chasa Cash  [CASHB159 | NA Cash Cash NA | 0173172018 | 013172018 | 1,437,04554 | 1437,04554 | 000 | 1437,145.54 a 0.000
LGIP LGIP TEXPOOL | MNA | Lacal Gavemment lovestment Pool | Local Government kvestment Pool WA | 0173072019 | 017302018 | 6,400,000.00 | 840000000 | 000 | 8400,000.00 0 0.000
LGP LGP TEXPOOL | NA | Local Govemmen lnvesiment Pool | Local Govemment knvestment Pool NA [ 01162019 | 01182018 | 1,200,000.00 | 1,200,000.00 | 000 | 1,200,000.00 0 0.000
|Sub Tots) / Averags 11,037,14554 | 11.037,14554 | 000 | 11,037,145.54






