CITY OF WEST UNIVERSITY PLACE @ .
Monthly Investment Report City of

Period Ending: October 31, 2018 st Untesity
Place
15.80% September 30, 2018 October 31, 2018
Security Sector Beginning Balance Ending Balance
4.B7% CASH AND INVESTMENT POOLS
JPMorgan Chase Bank * Market Value 820,843.54 1,167,180.05
" TexPool Market Value 4,278,427.03 3,785,567.60
AGENCY SECURITIES
Book Value 18,931,473.02 18,941,031.25
29.32% Market Value 18,869,010.00 18,888,350.00
‘ Par Value 19,000,000.00 19,000,000.00
TOTAL PORTFOLIO
* TexPaol  + USAgency  « IPMorgan Book Value 24,030,743.59 23,893,778.90
Market Value 23,968,280.57 23,841,097.65
Par Value 24,099,270.57 23,952,747.65
Weighted Average Call/Maturity { in Days ) ** 145
Weighted Average Maturity (in Days ) ** 145
Weighted Average Yield to Maturity ** 1.8340%
Earnings / Current Year to Date 358,443.20
Accrued Interest 37,715.20
COMPARATIVE YIELDS
Treasury Bill / 3 Month 2.2900%
Treasury Bill / 6 Month 2.4600%
Treasury Note / 2 Year 2.8600%

¢ Bank Statement Balance

This report is presented in accordance with the Texas Government Code Title 10 / Section 2256.023.
The below signed hereby certify that, to the best of their knowledge on the date this report was
generated, the City of West University Place is in compliance with the provisions of Government
Code 2256 and with the stated policies and strategies of the City of West University Place.

_ Harrison Nicholson .

Finance Director Treasurer




City of Wast Universidy Place
Date To Date
MONTHLY knvestment Report- Summary Page
Report Formal: By Transaction

Group By: Sacurity Sector

Portfoio / Report Group: Al Portipkios

Begin Date: 8/30/2018, End Dale: 10/31/2018

| iPMorgan Chase Casn Jcasusise | 1222005 | ewa | azosease | 110718008 | ez0seas4 | vaevie0ns | £20,842.54 | 1,187 180 05 1 1 © 00 000 A
[3vb TotalAveregs Cash | | sa00eas4 | 146740008 | az084334 | 146118008 | 820,841.54 { 1,167,980.05 1 1 0080 0.06 0.00
Local Governmani irvsstmant Pool
LGIPLGIP TEXPOOL CWHV2008 NA 4278427.03 | 378550700 { 427842703 | 278556760 azreazon | 3,785,567.60 { 1 1 2144 714051 WA
|aub Totak Local k Pool 47843703 | 3esser.e0 | ax7esrroy | a7 sers0 aamAnTss |} 3,785,547.80 | 1 1 2444 7,140.57 0.00
US Ageney
FFCB 3 §7 5177201918 N3EGAV? | osnrges [ osnraew | wor7e0oe | osz.es000 | 1,000,00000 | 4,000.00000 1,000,000 00 1,000,000.00 108 198 170 1.007.50 5,330.00
FFCR $ 10 425/2010-17 3I39EFACA | OAIZSR0I6 | 487010 | S93,01000 | 994,040.00 | 3,000,000.00 | 1,000,00000 4,000,000 00 1,000,000.00 378 174 100 1,024 12 108.33
FFCB 1.375 12:2172018-18 nEFswe | 12212008 | 12212018 | eerea000 | eeamsooon | 100000000 | 1,000.00000 1,000,000 00 1.000,000.00 51 51 1375 118403 408524
FFCB 2.375 M27/2020 JIIEMLS | ca7R018 | 0327020 | 990.20000 | 090500.00 | 1.000,00000 f 1,000000.00 1,000,000.00 1,000,000.00 513 513 2375 2045.14 224300
[FHiB 0 075 amrzare 31 72 19 | ees00000 | sa040000 | sersiese | ssadzevz 1,000,000.00 1,000,000.00 a7e ars 2427 208263 2090 18
HLD t W26/2019 3130A9€P2 | oazia01e | 00262010 | 08437000 | 63511000 | csseroos | vaziooas 1,000,000.00 1,000,000.00 330 230 2450 2,091.52 977.22
FHLB 1.037/121201017 313088872 [ o208 | 0722000 | esazs000 | sease0oo | 100000000 | 100000000 1,000,000.00 1,000,000.00 254 254 1.630 =X 311801
FHLB 17 21252018 3130A12v3 | 07242018 | oone2010 | 00720000 | oeo730000 | co7esdss | oes 7080 1,000,000.60 1,000,000.00 137 17 228 3.958.01 11007
FHLNC 1.08 12282018-17 3134GawUe| oazazoie | 1zzezois | we7.0m000 | weaisooo | 100000000 | 1.000.000.00 1.000,000.00 1,000,000.00 58 58 1,050 90417 87 50
Frisda 1 272672010 135GAIS | oa21/2008 | o2zan01e | DO4.64000 | 90547000 | 00507270 | 90811801 1,000,000.00 1,000,000.60 118 198 22% 1.907.33 1.805.58
FraA 1 22812010 31 09464000 | sesarooo | 9400030 | 000,054.00 1,000,000.00 1,000,000.00 18 118 2250 1.624.82 1,605.58
[FNMA 333 2120201017 31306942 | o7zazo1e | 07282019 | oes4000 | oessocoo | 9,000,00000 1 $,000,00000 1,000,000.60 1,000,000.00 208 288 1130 57306 2,081.94
FNMA 1,375 12872019 3135G0H63 2/o0/2018 D1ZE2019 1,093,720 00 1.995.000 O 1,990,379.55 1,997,320 83 2,000,000.00 2.000,000.00 89 20 193 3318.19 7104147
TotaVAverage US Agency 13,590,570.00 | 13,H5,540.00 | 13,967,418.74 | 13,083,312.37 14,000,000.00 14.000,000.00 19 i 1 21.289.88 35818.18
US Treasury
T-toke 1 830/2019 012826TR1 | 002018 | 00302010 [ 06175000 | o400 | ces2arrz | eassarze 1,000,000.00 1,000,000.00 334 334 2500 2,10t 39 85185
T-Nota 1.25 1273172018 o 127312018 | 99260000 | 99340000 | 9838330 | ceavzaoe 1,000,000.00 1,000,000 00 81 a1 1.000 1,597 78 4,177.00
T-oke 3.376 1173062018 O12228RTR | ownaots | 11/00720te | 99875000 | #0041000 | o9a8ar.08 | oeedsdso 1,000,000.00 1,000,000.00 30 x 2048 1,720.70 5.747.95
T-Hots 1825 ¥3122019 {e1ze28C05 | osomzoras | 0312018 | oeo06000 | w0e52000 | 90007561 | 09749075 1,000,000.00 +,000.000 00 151 151 2240 1.899.07 1,383 93
T-Nole 1.626 /3502019 12823083 | 0SOARDIE | 0AQQR0IR | 20420000 | 0367000 | esda2ic0 | DeS40071 1,000,06%0.00 3,000,000.00 242 242 2329 1,060.91 5,431.39
184b TotalAvarage US Trsasinry 499844000 | 49721000 | 497433428 | 4MTTRIANE S05,001.00 1,000,000.00 184 18 2.203 28488 17,5929
[Fotal/ Average = | 21908,290.57 ]| 23,841,907.85 | 34,000,74350 | 23,09,778.80 24,0002T0.57 L DAsLATEs | s J_I.Jﬂ | 1m rTiee u_v A28




City of West University Placa

Date To Dale

01 Monthly Investment Report- Part A
Report Format: By Transaction

Group By Secuwrity Seclor

Portiolio / Report Group: All Portiolios

Begin Date: 9/30/2018, End Date' 103172018

T!f.. gy | g | Sapog entog Tl gttt | vt e
JPMorgan Chase Cash CASHBI59 82064354 1.187,180.05 82084354 1,187,180.05 820843154 $,167,180.05 0000 0.000 NA [ 1] 000
Sub TolalAwernge Cash 82034354 1,187,180.038 82038354 1,187, 48008 220,841.54 1,167,100.83 0000 0000 000 0,00 oo
Local Government isvestmant Pool
LGP LGP TEXPOOL 4278A27.00 3,785 587.80 4278427.00 3,785567.00 4278427 03 3,785 567.00 1995 2944 NA T 140567 7,14057
30b Totalversge Losal [ Pool 13TRATI B3 1,788,567.80 4ITaATIos | 378556780 | axiedrres | amasserse | 1sa8 2444 [ 700057 794057
US Agency
FFCB 117 5/172010-18 J13IEGAVT 1,000,000.00 1,000,000.00 $01,790.00 002 350.00 1,000,000 00 1,000,000 00 1170 1170 533000 000 1,007 50
FFCH { $0 4282010-17 J3133EF4CE 1,000,000 00 1,000,000.00 983,010.00 004,040.00 1,000 ,000.00 1,000 000 00 1.100 1.100 10833 5 950.00 472
FFCA 1.375 122112018-16 133EFSWE 1,000,000.00 1,000,000.00 907.830.00 066,600.00 1,000,600 00 1,000 000 00 1375 12715 406528 o000 198403
FFCA 2.375 32172020 3933EMHLE 1,000,000.00 1,000.000.00 $83.200.00 £60,500.00 1,000,000.00 1,000,000.00 2375 22315 224308 (1,0 2045.14
FHLR 0 875 &572010 _ungw 1,000,000.00 1.,000,000.00 985,000.00 080 40000 06711956 98842872 2427 2427 200028 a00 206263
FHLA 10262010 _uE 1,000,000.00 +.900,000.00 964,270.00 085,110.00 085,870.05 08T 10048 2450 2450 222 L] 200152
FHLE 103 7/9212018-17 —0_5 1.000,000.00 1,000.000.00 968825000 083.580,00 1,000,000,00 1,000,000 00 1030 1030 311861 000 858 04
[FHLS 1.7 2252010 3120A12Y3 1,000,000.00 1,000,000.00 997 200.00 997,300.00 007,804 58 @oa. 17000 220 2281 316467 000 1,95a91
FHLMC 1.05 12282018-17 3134GaWUR 1,000,000.00 1,000,000.00 997 050 00 @08,150.00 1,000,000 00 1,000,000 00 1050 1.050 a750 525000 20417
FNMA 1 27262010 31350053 1,000,000.00 1,000,000.00 004,840.00 W5 4T0.00 96s ot 70 2900,118.01 223 22% 1,805 58 oo 1,007.33
FNMA 1 272872010 31I5GOISI 1,000,000.00 1,000,000.00 994,640.00 905,470.00 964 ,500.30 900,054 .00 2250 2250 1,805 58 000 1,024 82
FIRMA 1,13 7262018-17 I1IVGIF42 1,000,000.00 1,000,000.00 900,140.00 0848, 890.00 1.000,000.00 1,000,000.00 1130 1130 208104 ooa 97305
FNMA 9375 /282010 I1IEGOHEY 2,000,000.00 2,000,000.00 1.063,720.00 1,99%5,000.00 1,006,378 55 1.997.330.68 1935 4.935 710407 (] A20.10
-O‘ Totsl/Average US Agency 14,000,000.00 14,000,000 00 13,800,57T0.00 | 1391554000 | 13357,91874 | 1388321237 1771 . JEATLIR 11,200.00 2120098

Treanury

“Nots 1 /3002010 —gs_ 1,006,000.00 1,000,000.00 083,750.00 D84,810.00 98528772 98053720 2.500 2500 B51.05 0.00 2,104
T-Mole 1.25 1272172018 T_g 1,000,000.00 1,000,000.00 @07,000.00 998,400.00 996.383.30 908.028.00 1.600 1.900 41477.00 000 150775
T-Nols 1.375 117302018 —gg 1,000,000.00 1,000.000.00 £06,750.00 900.410.00 908.887.00 900.453.10 2048 2048 5,742.06 (1] 1,7z0.00
T-Note 1,825 373112010 —o_ug 1,000,000 00 1,000,000.00 990,000.00 998,520 00 906,675 61 V7,400.75 2240 2240 1,183.09 000 160007
T-Nots 1826 302010 [o1202mWss 1,000,000.00 $,000,000.00 99320000 093,670 00 SR 205,400.T1 2320 230 543130 .00 19580
Sub TotallAverage US Treasury 5,000,000.00 5,080,000,90 4909,44000 437281000 4974,38420 49TT.1084 2203 2 BN A -1 80 925408
Total | Average {1 | mewanes | nsnzaiss | 2nseezsast | 2384100785 | 2403074390 | 23897850 | 18 | 1834 [ SA1208 | 1&M0ST | 3971620




City of West University Place

Transactions Summary

MONTHLY Transaction Summary - by Action
Group By: Action

Partlolio / Repert Group: All Porifolios

Begin Date: 09/30/2018, End Date: 10/31/2018

Daposit

@IHH@.@I..UE@

JPMorganChaseCash ~ |CASHB159 | WA | Cash | cah | wna | 10312018

LGP LGIP Local Govemment nvestmen Pool | Local Government tnvestment Pool 13172018 | 10/31/2018 7, :e.z. 7. :P% ? ze.ou

Sub Tatal/ Average a53477.08 353477.08 0.00 353,477.08

Wnterest

FFCB 1.18 4125201817 3133EF4CB | 1.190 US Agency FFCH Bond 042572019 | 10/252018 | 104252018 0.00 0.60 5,950.00 5.950.00 0.000
FHLMC 1.05 12/2872018-17  [3134G8WUS | 1,050 US Agency FHLMC Bond 12282018 | 1072872018 | 1072872018 0.00 0.00 5,250.00 5,260.00 0.000
LGIP LGIP TEXPOOL NA Local Govemment (nvestment Pool | Local Govemment investment Pool WA | 10@1018 103172018 0.00 0.00 7,140.57 7,140.57 0.000
|Sub Yotal/ Averaga 0.00 0.00 - 18,340.57 18,340.57

[YWihdoaw

LGIP LGIP TEXPOOL NA Local Gavetnment kwestment Pool | Local Govemment investment Pool NA 11022018 | 101002018 500,000.00 500,000.00 0.00 50000000 | O 0.000
|Sub Total / Average $00,000.00 500,000.00 0.00 500,000.00






